From: Konheim, Seth L <skonheim@lehman.com>
Sent: Thursday, September 18, 2008 5:06 PM (GMT)

To: Pevzner, Alexander <apevzner(@lehman.com>; Podolsky, Victor
<victor.podolsky@lehman.com>; O'Connor, Daniel T
<daniel.oconnor@lehman.com>; HIM Support
<HIJM_ Support@EXAMNYC.lehman.com>

Ce: Joshi, Tejal <tejal joshi@lehman.com>; Eickbush, Gregory
<gregory.eickbush@lehman.com>
Subject: RE: LBFP - Reports

The LBSF side of the 2 LBFP books.

When we stop we stop for LBSF/LBIE etc. but not LBFP.

This entity is bankruptcy remote and will still be in business.

For LBDP, we will need the LBDP books run until LBDP trades are terminated some time next week (I believe).
Seth

----- Original Message-----

From: Pevzner, Alexander

Sent: Thursday, September 18, 2008 1:02 PM

To: Konheim, Seth L; Podolsky, Victor; O'Connor, Daniel T; HIM Support
Cc: Joshi, Tejal; Eickbush, Gregory

Subject: RE: LBFP - Reports

OK. When you say LBSF do you mean the LBSF side of 2 LBFP books or do you mean all LBSF books? I heard that we
should stop running any LBSF books next week.

Alex.

----- Original Message-----

From: Konheim, Seth L.

Sent: Thursday, September 18, 2008 12:59 PM

To: Pevzner, Alexander; Podolsky, Victor; O'Connor, Daniel T; HIM Support; Pathfinder Tech
Cc: Joshi, Tejal; Eickbush, Gregory

Subject: RE: LBFP - Reports

We will need two feeds.

One for LBSF and one for the two LBFP books.

We will need it to feed both until the LBSF trades are terminated which should be within the next couple of weeks.
Seth

----- Original Message-----

From: Pevzner, Alexander

Sent: Thursday, September 18, 2008 11:23 AM

To: Podolsky, Victor; Konheim, Seth L; O'Connor, Daniel T; HIM Support; Pathfinder Tech
Cc: Joshi, Tejal; Eickbush, Gregory

Subject: RE: LBFP - Reports

Victor,
Seth will not be able to confirm whether the test feed file is correct or not. Please make necessary changes in all feeds (DMS,
IRIS and ICE) and keep them handy. When Pathfinder is updated for all affected books we will feed downstream systems
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using modified executables, and after that Seth will tell us whether the feeds are correct.
Alex.

----- Original Message-----

From: Podolsky, Victor

Sent: Thursday, September 18, 2008 11:19 AM

To: Konheim, Seth L; O'Connor, Daniel T; HIM Support; Pathfinder Tech
Cc: Joshi, Tejal; Eickbush, Gregory

Subject: RE: LBFP - Reports

Seth,

Please find test LBFPMUNIAMER dms leginfo load file
http://spiderweb/home/hjm_prod/PUBLIC/OUTPUT/20080917/DMS LEG INFO_NY.20080917.L BFPMUNIAMER.try
As compared to current production load,

http://spiderweb/home/hjm_prod/PUBLIC/OUTPUT/20080917/DMS LEG INFO_NY.20080917.LBFPMUNIAMER
Test file has leg suffixes and cpty changed - P and LBFP v/s LP and LBSF.

Attempt to actually load *try file into DMS would fail b/s of the account conflict.
As per Pathfinder map, for LBFPMUNIAMER, there is only one valid HIM account HIM.NY.LBSF
Please confirm that *try file above is correct and request Pathfinder team to add HIM.NY.LBFP.LBFPMUNIAMER account.

Pathfinder Tech,
Please let me know when the new account added

Thanks,
Victor

----- Original Message-----

From: Konheim, Seth L.

Sent: Wednesday, September 17, 2008 5:58 PM

To: Pevzner, Alexander; Srivastava, Sandeep; O'Connor, Daniel T; HIM Support
Cc: Joshi, Tejal; Eickbush, Gregory

Subject: RE: LBFP - Reports

Ok, now I understand the issue.
We will set it up.
Seth

----- Original Message-----

From: Pevzner, Alexander

Sent: Wednesday, September 17, 2008 5:57 PM

To: Konheim, Seth L; Srivastava, Sandeep; O'Connor, Daniel T; HIM Support
Cc: Joshi, Tejal; Eickbush, Gregory

Subject: RE: LBFP - Reports

DMS will not accept the P trades (with legal entity LBFP) from HIM until a change is made in Pathfinder to allow this.
Pathfinder must be changed to accept LBFP trades from HIM and not from Summit.

Alex.

----- Original Message-----

From: Konheim, Seth L.

Sent: Wednesday, September 17, 2008 5:54 PM

To: Pevzner, Alexander; Srivastava, Sandeep; O'Connor, Daniel T; HIM Support
Cc: Joshi, Tejal; Eickbush, Gregory
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Subject: RE: LBFP - Reports

The trades are booked as LBFP and have P extensions.

This will need to be fed correctly.

It is not pathfinder.

The reports are going to be reviewed by the administrator and have to be from the correct perspective.
The administrator West LB.

Seth

----- Original Message-----

From: Pevzner, Alexander

Sent: Wednesday, September 17, 2008 5:52 PM

To: Konheim, Seth L; Srivastava, Sandeep; O'Connor, Daniel T; HIM Support
Cc: Joshi, Tejal; Eickbush, Gregory

Subject: RE: LBFP - Reports

As I mentioned in another mail, this will require a change in Pathfinder.
Alex.

----- Original Message-----

From: Konheim, Seth L.

Sent: Wednesday, September 17, 2008 5:45 PM

To: Srivastava, Sandeep; O'Connor, Daniel T; HIM Support
Cc: Joshi, Tejal; Eickbush, Gregory

Subject: RE: LBFP - Reports

Sandeep,

As a separate file, we need the trades sent to DMS as the P suffix.
It should be in addition to the file sent to LBSF as the LP.

Seth

----- Original Message-----

From: Srivastava, Sandeep

Sent: Wednesday, September 17, 2008 7:57 AM

To: O'Connor, Daniel T; Konheim, Seth L.; HIM Support
Cc: Joshi, Tejal; Eickbush, Gregory

Subject: RE: LBFP - Reports

Hi Dan,Seth

We run risk for both the books , but these books has deals with suffix P example 380701P and when we send this to dms then
suffix of deal id gets changed from P to LP as 380701LP. As I understand Seth wants the deal Id's to be sent to DMS as
suffix P instead of LP. Please confirm . If Yes HIM Support will need to change this.

Please see risks:

http://ppns3/home/hjm_prod/PUBLIC/OUTPUT/20080916/DELTA RESULTS.20080916.LBFPMUNIAMER
http://ppns3/home/hjm prod/PUBLIC/OUTPUT/20080916/DELTA_ RESULTS.20080916.LBFPAMER

http://ppns3/home/hjm_prod/PUBLIC/OUTPUT/20080916/gamma_summary.20080916.L BFPMUNIAMER
http://ppns3/home/hjm_prod/PUBLIC/OUTPUT/20080916/gamma_summary.20080916.L BFPAMER
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http://ppns3/home/hjm prod/PUBLIC/OUTPUT/20080916/BLACK VEGA MATRIX.20080916.LBFPMUNIAMER
http://ppns3/home/hjm prod/PUBLIC/OUTPUT/20080916/BLACK VEGA MATRIX.20080916.LBFPAMER

Sending to DMs :
http://ppns3/home/hjm_prod/PUBLIC/OUTPUT/20080916/DMS PNL _INFO NY.20080916.LBFPMUNIAMER
http://ppns3/home/hjm_prod/PUBLIC/OUTPUT/20080916/DMS PNL _INFO NY.20080916.LBFPAMER

-Regards
(RSKV)sandeep

----- Original Message-----

From: O'Connor, Daniel T

Sent: Wednesday, September 17, 2008 7:50 AM
To: Konheim, Seth L.; HIM Support

Cc: Joshi, Tejal; Eickbush, Gregory

Subject: Re: LBFP - Reports

Seth - we should be able to run these risk reports. Will get back to you shortly with info...

Dan

----- Original Message -----

From: Konheim, Seth L.

To: HIM Support

Cc: Joshi, Tejal; Eickbush, Gregory; O'Connor, Daniel T
Sent: Wed Sep 17 07:22:16 2008

Subject: FW: LBFP - Reports

We need delta, vega and any other risk run for the following books:

LBFPAMER
LBFPMUNIAMER

We need it from the LBFP Perspective (meaning, we need the trades referenced from the actual deal id not the converted
trade 1D that is sent to DMS).

Can this be run for last night and then today going forward?
Seth

----- Original Message-----

From: Joshi, Tejal

Sent: Tuesday, September 16, 2008 7:25 PM

To: 'Wendy Ferguson@WESTLB.COM'

Cc: Eickbush, Gregory; Desai, Jayana; Konheim, Seth L.
Subject: Re: LBFP - Reports

Wendy,

We are working on putting that together. We'll send it as soon as possible.

Tejal

----- Original Message -----

From: Wendy Ferguson@WESTLB.COM <Wendy Ferguson@WESTLB.COM>

To: Joshi, Tejal
Cc: Eickbush, Gregory; Desai, Jayana; Konheim, Seth L.
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Sent: Tue Sep 16 19:13:39 2008
Subject: Re: LBFP - Reports

Our risk person reminded me that we also requested risk reports as well (delta, gamma, vega sensitivities).

Kind regards / Mit freundlichen Griifien
Wendy

Wendy Ferguson

Director, Capital Markets, FI North America WestLB AG, New York Branch
1211 Avenue of the Americas

New York, NY 10036

Tel: (212) 852-5911

Fax: (212) 789-0007

Wendy Ferguson@WestLB.com

WestLB AG

Managing Board:

Heinz Hilgert (Chairman),

Hubert Beckmann (Vice Chairman),

Dietrich Voigtldnder (Vice Chairman),

Klemens Breuer, Dr. Wolfgang Nickels,

Dr. Hans-Jurgen Nichaus, Werner Taiber

Head of the Supervisory Board: Michael Breuer Registered Office: Dusseldorf/Munster Amtsgerichte Registration Numbers
Dusseldorf, HRB 42975 / Miunster, HRB 6400

"Joshi, Tejal" <tejal joshi@lehman.com>

09/16/2008 07:00 PM

To <Wendy Ferguson@WestLB.com>
cc "Eickbush, Gregory" <gregory.eickbush(@lehman.com>, "Konheim, Seth L." <skonheim(@lehman.com>, "Desai,
Jayana"

<jayana.desai@lehman.com>

Subject LBFP - Reports

Wendy,

Attached are the requested reports. The Board of Directors (7 in total,
5 internal and 2 external) can be found on both the Financials and the Operating Guidelines.

<<LLBFP Financials 2007 Audit Final.pdf>> <<LBFP Operating Guidelines.pdf>> <<Transaction Data.xls>> Please let us
know if you have any questions.

Tejal

>
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> From: Desai, Jayana

> Sent: Tuesday, September 16, 2008 6:08 PM

> To: 'Wendy Ferguson@WestLB.com'

> Ce: Joshi, Tejal; Eickbush, Gregory; Konheim, Seth L.

> Subject: LBFP - Reports

>

> Wendy,

>

> Following on from my voicemail, feel free to give myself or Tejal
> Joshi (212-320-0171) a ring if you have any questions with the reports
> we are sending over.

>
> The reports you will be receiving today are as follows:

> *¥ Financial Statements as of Nov. 2007 and Nov. 2006

> * Operating Guidelines

> * Client List with Mark to market information as of Sept. 15,
2008

> *¥ Board of Directors

>

> We look forward to working with you.
> Thanks and Kind Regards,

> Jayana

>

>

> Jayana Desai

> Operations Client Relationship

>P: 212.320.6620

>E: jayana.desai@lehman.com

This message is intended only for the personal and confidential use of the designated recipient(s) named above. If you are
not the intended recipient of this message you are hereby notified that any review, dissemination, distribution or copying of
this message is strictly prohibited. This communication is for information purposes only and should not be regarded as an
offer to sell or as a solicitation of an offer to buy any financial product, an official confirmation of any transaction, or as an
official statement of L.ehman Brothers. Email transmission cannot be guaranteed to be secure or error-free. Therefore, we do
not represent that this information is complete or accurate and it should not be relied upon as such. All information is subject
to change without notice.

IRS Circular 230 Disclosure:

Please be advised that any discussion of U.S. tax matters contained within this communication (including any attachments) is
not intended or written to be used and cannot be used for the purpose of (i) avoiding U.S. tax related penalties or (i1)
promoting, marketing or recommending to another party any transaction or matter addressed herein.

[attachment "LBFP Financials 2007 Audit Final pdf" deleted by Wendy Ferguson/NYC/WLB] [attachment "LBFP
Operating Guidelines.pdf" deleted by Wendy Ferguson/NYC/WLB] [attachment "Transaction Data.xls" deleted by Wendy
Ferguson/NYC/WLB] This message is confidential and may be privileged. It is intended solely for the named addressee. If
you are not the intended recipient please inform us. Any unauthorised dissemination, distribution or copying hereof is
prohibited. As we cannot guarantee the genuineness or completeness of the "information contained in this message, the
statements set forth above are not legally binding. In connection therewith, we also refer to the governing regulations of the
bank concerning signatory authority published in the standard bank or company signature lists with regard to the legally
binding effect of statements made with the intent to obligate the bank.

Diese Nachricht ist vertraulich. Sie ist ausschliesslich fuer den im Adressfeld ausgewiesenen Adressaten bestimmt. Sollten
Sie nicht der vorgesehene Empfaenger sein, so bitten wir um eine kurze Nachricht. Jede unbefugte Weiterleitung oder
Fertigung einer Kopie ist unzulaessig. Da wir nicht die Echtheit oder Vollstaendigkeit der in dieser Nachricht enthaltenen
Informationen garantieren koennen, schliessen wir die rechtliche Verbindlichkeit der vorstehenden Erklaerungen und
Aeusserungen aus. Wir verweisen in diesem Zusammenhang auch auf die fuer uns geltenden Regelungen ueber die
Verbindlichkeit von Willenserklaerungen mit verpflichtendem Inhalt, die in den bank- bzw. unternehmensueblichen
Unterschriftenverzeichnissen bekannt gemacht werden."
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