
><' Tradtng Board: Money Market 

f_ ile B_nalytics ~aintenance ~di t Qut.put A<:~.l on 

Trade ID I186007H Ver 1"3 State !Matured 

As o-f date 112/17/09 Curve ID ANvl Re-fresh Curvesl 

[ v Short Long MM type ~')TDC ...JI 
Company Desk INEWYORK 

Folder Payment mthd 

Start 109/12/08 End 109/15/08 

Ntl 115,277 ,ooo,ooo.oo ----=J ccy lusD 

Index !FIXED Term r--- Basis A360 ...J I 

Rate 
2.3475 I 

Spread Internal rate 
2.3475 

Rollover status Roll nature Re- invest 

NOR ...J I ...J I ...JI 

Freq 

Pay S ...J I 

Reset ----=J 

Margin 

I 
Notice 

r-o 

C/P 

Book 

Broker 

Day 

15 

ILCPIUN 

Ism 

Roll 

All - In- Rate 
1 2.3475 

.!!!!! 

Cal 

ProductJ 
d ( ___________________ ::' 

EXCH 

Accrued 

Hedge! Schedl Detail l Fees! Flows! Envl Back l Model l Newl 

Customer settlement instructions 

Pay 
Existing iUSD - // LCPI , 40615659 

New 

Receive 
Existing iUSD- // LCPI, 40615659 

New 

>( cashnows 

ISTND TradeiD lt 86007H I Avg. [),tal lsi cipn>ad D"ta.lts ll Close I[ 

Start End I Days Rate Spread Notional DaU! Rows Type Days Ccy Zero Discount Present Value 

o9n 2/08 (1 5277000000 .00) XNL USD 

09n2/08 o9n5/08 3 2.3475 15,277,000,000.00 o9n 5/08 2,988,563.13 ltH USD 

o9n 5roa 1 5277,000 ,000.00 XNL USD 
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"< Posting V1ewer · 

File 

I Number of postings: I 10 

Posting Date Value Date Account Acct Type Settle Ccy Debit Amount Acct Type Credit 

•• 09/1S/08 SUSPENSE LBHI GE NERIC USD CREDIT 1S,279,988,S63. 13 

09/12/08 09/1S/08 1001S00420-00000-0099 CASH CASH USD DEBIT 1S,279,988,S63. 13 

09/12/08 09/1S/08 SUSPENSE - LBHI GE NERIC USD DEBIT 2,988,S63.13 

09/12/08 09/1S/08 LCPIUN- I /CO INC- LBHI GENERIC USD CREDIT 2,988,S63.13 

09/12/08 09/1S/08 SUSPENSE - LBHI GENERIC USD DEBIT 1S,277,000,000.00 

09/12/08 09/1S/08 LCPIUN- FIXED A/C- LBHI GENERIC USD CREDIT 1S,277,000,000.00 

09/12/08 09/12/08 SUSPENSE - LBHI GENERIC USD CREDIT 1S,277,000,000.00 

09/ 12/08 09/12/08 SUSPENSE - LBHI GE NERIC USD DEBIT 1S,277,000,000.00 

09/12/08 09/12/08 LCPIUN- FIXED A/C- LBHI GENERIC USD DEBIT 1S,277,000, 000.00 

09/12/08 09/12/08 1001S00420-00000-0099 CASH CASH USD CREDIT 1S,277,000,000.00 

=--... 

>< Document Manager I 

File 

Selected document ID: I3 172S8S4 Number of documents: 2 

View Document ... 1 Diary ... 1 

Customer I Trade Trade Value Amount Currency Carrier Document Doc umen 
ID Type ID Date Method ID Status 

MM 186007H 09/1S/08 1S, 279,988, S63. 13 USD SWIFT 3172S8S4 Dispatc 

LCPIUN IMM 186007H 09/12/08 1S,277,000,000. 00 USD SWIFT 3172S384 Dispatc 
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).( 5ummlt: Documents: 

File Action 

Document 131725854 

Loc INEWYORK/LBHI 

TradeiD I186007H 

Cash amount 

Phys ical amount 

Function Rf:C 

Cust ILCPIUN 

Version ~ 
115,279,988,563.13 

I o.oo 

Version ~ State pispatch 

-'I DocGenDate 109/15/08 Edited N -'I 

Role TRADING -'I Rate 1 2.3475 Mat Date 109/15/08 

Type MM -'I External ID 

Ccy lusD Structure ID 

Value 109/15/08 Posting ID I352LDG9F 

~'.iWIFT -'I Format Style r--- Lang 

Template clp=a=y=m=e=n~t=_~s~w~i~f~t~.~t~n~,p~l.------------ MessageType 

Carrier -'I Dispatcher !SWIFT 

Dispatch Time(s) 

~~ R::::E=:cE==I=v==ER=;I;- !sE NDER I 

2.10 -'I ~ 

Cus tomer len 
Name ICITIBANK 

Bank Type !SWIFT 

Contact Infonnation 

Id/SeqNo 

Full Name 

Contact 

Address 

Zip/Country 

Fax/Telex r----------------

Acknowledge 

Common Ref. 

Vi e wTrade I 

Role AGENT Customer ILBHI Role COMPANY -'I 
Name !LEHMAN BROTHERS HOLDINGS INC. 

Code ICITIUS33 Bank Type !SWIFT Code ISLHIUS3X 

Contact Infonnation 

BROTHERS HOLDI NGS I NC. 

Warning Date Deletion Date 109/15/08 

Acknowledge Date Acl< Ref No 

Verbal Confirm N -'I 
--------------------------~ 

Re generate ... 1 
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).( 5ummlt: Documents: 

File Action 

Document 131725384 

Loc INEWYORK/LBHI 

TradeiD I186007H 

Cash amount 

Phys ical amount 

Function PAY 

Cust ILCPIUN 

Version ~ 
115,277,000,000.00 

I o.oo 

Version ~ State pispatch 

-'I DocGenDate 109/12/08 Edited N -'I 

Role TRADING -'I Rate 1 2.3475 Mat Date 109/15/08 

Type MM -'I External ID 

Ccy lusD Structure ID 

Value 109/12/08 Posting ID I352LDG9B 

~'.iWIFT -'I Format Style r--- Lang 

Template clp=a=y=m=e=n~t=_~s~w~i~f~t~.~t~n~,p~l.------------ MessageType 

Carrier -'I Dispatcher !SWIFT 

Dispatch Time(s) 

~~ R::::E=:cE==I=v==ER=;I;- !sE NDER I 

202 -'I ~ 

Cus tomer len 
Name ICITIBANK 

Bank Type !SWIFT 

Contact Infonnation 

Id/SeqNo 

Full Name 

Contact 

Address 

Zip/Country 

Fax/Telex r----------------

Acknowledge 

Common Ref. 

Vi e wTrade I 

Role AGENT Customer ILBHI Role COMPANY -'I 
Name !LEHMAN BROTHERS HOLDINGS INC. 

Code ICITIUS33 Bank Type !SWIFT Code ISLHIUS3X 

Contact Infonnation 

BROTHERS HOLDINGS INC. 

Warning Date Deletion Date 109/12/08 

Acknowledge Date Acl< Ref No 

Verbal Confirm N -'I 
--------------------------~ 

Re generate ... 1 
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