From: Vallecillo, Jormen [jormen.vallecillo@lehman.com]

Sent: Friday, June 8, 2007 5:51 PM (GMT)

To: Nagioff, Roger [rnagioff @lehman.com]

Cc: Mitrokostas, Paul [pmitroko@lehman.com]; Kirk, Alex (FID)
[akirk@lehman.com]

Subj ect: Leveraged Finance Risk.ppt

Attach: Leveraged Finance Risk.ppt

Hi Roger,

Please find attached an updated version of the Leverage Finance Risk
presentation. Please note, pages 3 & 5 were updated with al the missing
information from the previous version.

Regards,
Jormen Vallecillo
Lehman Brothers

Credit Business Support
(212) 526 - 3043
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